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06mue MoJI0KEeHU

HacToamuii «PernamMeHT npoBefieHUs TOPTOB B OGUPKEBBIX CEKIUAX AKI[HOHEPHOIO

obmectBa «CaHkT-IleTepbyprckas BasnwoTHas bBupxa» (gajiee - Perjiamenr)
paspaboTaH B COOTBETCTBHUM C BHYTPEHHHMH J[JOKYMEHTaMH AKIMOHEpHOTro
obmectBa «CaHkt-IleTepbyprckas BamroTHas Bupxka» (ganee - Bupxka) wu

PEryjiMpyeT nopsAzAoK NpoBeJeHUs TOProB B CAeLYIOIIUX OUPKEBBIX CEKIUAX (Aasee
- Cexnusax):

e ®onpoBas cekuusd (nanee - ®C);

e (Cekuusa Mexx6aHKOBCKOTO KpeJJUTHOTO phIHKA (#anee - Cekuusa MKP);

e (Cekuus BaJIOTHOrO pbliHKa (gasee - CBP).

Hactosmui PersiaMeHT ycTaHaB/IMBaeT:

e pacnucaHue NIpoBesieHHs TOPToB bUupkeBbIMU HHCTPYMeHTaMU B CeKLMAX;

® pacnucaHhe U yCJOBUsA NPOBEJEHUs TOProB B Pa3/IMYHbBIX TOPrOBBIX pexuMax (B
TOM YHCJIe YCI0BUSA IPOBE/IeHNS JUCKPETHOI0 ayKIMOHa);

e [OpPSAZIOK  IPHUCBOEHUS KoJia (Tukepa) BupxeBbiM VHCTPYMEHTAM,
obpaujarmuMmcs B CeKIUAX;

e [IOpAJOK ONpeZiesieHUsI TOYHOCTH IeH 3asBOK;

e [IOpPAJOK ONpefesieHUs Npeie/IbHbIX OTKJOHEHUH LieH 3a9BOK.

B Hacrosdmem PersiameHTe HCHOJB3YIOTCS TEPMUHBI W OMNpEJEJEHUs, 3HaYEeHHUS
KOTOpbIX  oOmpejeseHbl B rjoccapuv  IlpaBun  opraHU30BaHHBIXTOPIOB
AxuuonepHoro o6mecrBa «CaHkT-IleTepOyprckass BastoTHass Bupika». TepMuHbl,
CrenydaJbHO He OIpeJe/ieHHble T[JIOCCApHeM, HCHOJb3YIOTCA B 3HAYEHUSX,
YCTAaHOBJIEHHbIX 3aKOHaMM M MHBIMU HODPMAaTHUBHBIMU INPABOBBIMH aKTaMHU
Poccunickoit @enepayum.

Bce wu3MeHeHMA U JONOJHEHHA K HacTosueMmy PersiaMeHTy MNOpPHHUMAKTCH
IlpaBnenveM BupXu W BCTyHaroT B CHJIY C JaThl, YCTAaHOBJIEHHOM pelleHHeM
[IpaBaenust bupxu.

060 BCcex U3MEHEHHUX U JONOJHEHUAX K HacToseMy PersiamenTy Bup:a ussemaer
YY4aCTHUKOB TOPrOB He IO3JHee, yeM 3a 2 (/lBa)paboyux AHSA A0 JaThl BBEJEHUS
yKa3aHHbIX U3MEHEHHU! B JIeCTBUE.

Pacnucanue Topros

Topru B Cekuusax NpoBOAATCA exeAHEBHO Mo pabouum JHAM (ToproebiM JHAM) B
Poccurickoi ®@egepanuu.

Topru B Cekuuax NpOBOAATCA C HCNOJIb30BaHHEM yAaJIEHHOro paboyero Mecra
y4yaCTHUKa TOPIOB WJIM, NPHU HaJWYUM TEXHHUYECKHUX BO3MOXXHOCTeH y Bupxu, c
MCII0JIb30BaHKWEM pabo4ero MecTa, PAacloJIOKEHHOIro B 3aJie TOProB MO ajpecy: I.
Cankr-IleTepbypr, y.1. CagoBas, a.12/23.

Topru B Cekyuax NpoBOJATCA MO CAEAYIOIEMY PAaCHCAHUIO TOPTOBOTO JHA:
e NpeATOproBbId epuof: ¢ 9 yac. 30 muH. 0 10 yac. 00 MuH.;
e Bpemsd Toprosoro AHs: ¢ 10 gac. 00 muH. 70 18 yac. 00 MuH.

(B nacrosmem PersiameHTe TOProB yKa3bIBaeTCsl MOCKOBCKOE BpeMs), B TOM YHCJIE:

B ©C:

® TOPTH B peXUMe HenpepbIBHBIX TOProB — ¢ 10 yac. 00 muH. 0 16 yac. 30 MUH.;
e TOPrd B pexuMe aykuuoHa — ¢ 10 yac. 00 muH. Ao 16 vac. 30 MHH. B
COOTBETCTBHH C paclyCaHHUEM, YCTaHOBJEHHbIM UHHUIIMaTOpOM TOPTOB;
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e Topru B pexuMme PEIIO - ¢ 10 yac. 00 muH. 1o 18 4yac.00 MUH. B COOTBETCTBHU C
pacnucaHHeM, YyCTaHOBJeHHbIM UHUIIMaTOpOM TOProB.

B Cexuuu MKP:

® JlellI03UTHbIe/KpPeAUTHbIE TOPTU B peXKMMe HellpepbIBHbIX TOProB — ¢ 10 yac. 00
MHH. 10 16 yac. 30 MuH.;

® Jlell03WTHble/KpeJUTHbIE TOPTH B pexxuMe aykipoda — ¢ 10 gac. 00 MuH. g0 16
yac. 00 MHMH. B COOTBETCTBUH C pacnucaHHeM, YCTAaHOBJIEHHbIM WMHHUIIHATOPOM
TOPTOB.

B CBP:

2.4.

2.5.

2.6.

e nepBad Toprosas ceccus (o bupxeBbiM uHcTpymMeHnTam - USD_TOD, USD_TOM,
EUR_TOD, EUR_TOM) - ¢ 10 yac. 00 MuH. g0 13 yac. 00 MUH.;

e BTOpas TOprosas ceccus (1o bupxeBbIiM HHCcTpyMeHTaM - USD_TOM, EUR_TOM):

e ¢ 13 yac. 30 MuH. fo 16 4ac. 30 MuH. B ciy4ae, ecad CrnenuajbHas TOpProsas
Ceccus He IpOBOJUJIACK;

e c 14 yac. 00 muH. 1o 16 4ac. 30 MuH. B ciydae, ecad CrnenuaibHasi TOprosas
ceccusi NpoOBOAUJIACK.

e B C/ly4Yae HEBbINOJHEHUS OAHHMM HJM HECKOJbKHMH YyYaCTHUKaMH TOPTOB
0653aTe/JIbCTB 10 3aKJIYEHHBbIM CJeJIKaM, IOCJe IEepBOH TOPTrOBOH CeCCHU
nposoauTca CnenuanbHasg TOProBas CecCHUs U pacyeThl 110 HEH, B COOTBETCTBUHU
c [IpaBuiaMu OpraHyM30BaHHbIX TOProB bupxu.

e B CJydYae, €CJIM 110 KaKUM-JIHO0 NPUYMHAM pacyeThbl 10 UTOTraM NEPBOU H/uUiu
ClleMaJbHOM TOPrOBBIX CeCCMA He ObLIM TNPOBEAEHbI [0 Hayaja
COOTBETCTBEHHO CIeLMaJbHOW WM BTOPOH TOProBoHM ceccuu, Bupixka umeer
[IpaBO NepeHeCcTH Hayaslo ClelHaJbHOH U/UJIM BTOPOH TOPrOBBIX CECCUH [0
OKOHYaHMUSs pacyeToB.

bupka BmnpaBe OTMEHUTb I[IpOBeJleHHe TOProB OJHHM WJIH HECKOJbKHMHU
bupxeBbiMu uHcTpyMeHTamu B CBP B paHH, saBidmomuecs npasgHUYHBIMU
Hepabo4YMMH JJIS1 KPeAUTHBIX OpraHusauuil (6aHKOBCKUX yupexzpenuit) CIIA u
'epmanuu. PemeHve 06 OoTMeHe NpPOBEJEHUS TOPrOB OJHUM HJH HECKOJbKHMHU
BupxeBbIMH HHCTpyMeHTaMu B (CeKLUsX JOBOAUTCS OO CBEAEHUS YYaCTHUKOB
TOProB NPY IOMOLIY CPEJCTB 3JIEKTPOHHOH CBSI3M He No03JHee, yeM 3a 2 (/IBa)
paboyux AHSA [0 HACTYIJIEHUS COOTBETCTBYIOIIET0 TOPIOBOIO JHS.

B ciyyae oTMeHbI nIpoBeseHUs TOProB B oAHOM u3 CeKuuH, 160 Bcex CeKlugax B
KaKue-11ub0 pabo4yue AHH, JUO6O BHECEHHS W3MEHEHHUH B pexuM Topros, bupxa
usBenaeT 06 sToM 4ieHoB CeKLuH, a TakKe pasMelaeT YKa3aHHY0 HHGOPMAaIHIO
Ha CBOeM calTe B ceTH HTepHeT He MeHee 4yeM 3a 1 (OauH) paboyuit feHb 0 AaThbl
BBEJIEHUS B JIeHiCTBUE COOTBETCTBYIOLIEr0 U3MEeHEHUS.

B ciyyae HapymeHHs HOpMabHOTO QYHKIIMOHHPOBAHUS IIPOrPaMMHO-TEXHUYECKUX
cpeacts CucTeMbl TOProB, a TakXe B NpeANpasJHUYHble JHU, Bupka Bhpase
U3MEHUTb BpeMf HadaJa M OKOHYAaHHUS TOProBOr'0 JHS W TOProBOH CECCHH,
CBOEBpPEMEHHO YBeJJOMUB 06 3TOM YYaCTHHUKOB TOPTOB.

3. Bbup:keBble HHCTPYMEHTHI, O6pamawmueca B CeKuuax

3.1.

[IpaBsiennemM bBupxu yTBepxzaaerca Crnenudoukauuss BHpXKeBOro HHCTPYMEHTa,
coZiepxallas ONMCaHHe INpeJMeTa OUPXKEBOH TOPrOBJU M CTAaHAAPTHBIX YCIOBHM
(mapameTpoB) A/ 3aKJII0YEHUS CLEJ0K C JaHHBIM HHCTPYMEHTOM.



Peznamenm mopzoe e 6upcesoix cekyusix AO CIIBB

3.2. Koj bupxeBoro mMHCTpyMeHTa (THKep), MPHUCBOEHHbIH Bupxeld, ¢popmupyerca B
BUJile OYKBEHHO-LIUPPOBOH IOC/IEL0BATENbHOCTH CUMBOJIOB. TUKep He JOJKeH
coziepaThb 60Jiee 12 3HAKOB.

3.3. B ®C ob6pamaroTca BupxeBble MHCTPYMEHTBI, KOTOPbIM NPHCBAUBAETCA KOJ B
clefyroleM NopsjKe:

X1-X2-X3-X4-X5

Paspaj X1 - cokpallleHHOe yCJOBHOE HaUMEHOBaHHe IMUTEHTA LIEHHOH 6ymaru
uayd UHunuaTopa TOpros 3arJiaBHbIMUA OYKBaMU JIATUHCKOTO ajidaBuTa JJUHON He
60Jiee NATU 3HAKOB.

Paspaj X2 - BuA LleHHOW OyMard ujad QHHAHCOBOI'O WHCTPYMEHTA 3arjaBHbIMU
OyKBaMU:

"E" - nosneBble LleHHble OyMard (aKIuu);

"B" - posroBele 1jeHHbIe GyMary (06JUraIiK);

"C" - KOHBepTHUpyeMble [leHHble GyMary;

"U" - nau naeBbIX MHBECTULMOHHBIX GOH/IOB;

"R" - PEIIO.

Paspsan X3 - kaTeropusa Bup»keBoro UHCTpyMeHTa 3arJaBHbIMU GYKBaMMU:
"S" — 06bIKHOBEHHAS aKI[H;

"P" — npuBUJernpoBaHHas aKIUS;

"Z" - nMCKOHTHas o6JMranus (06uranus ¢ HyJIEBbIM KYITOHOM);

"F" - KynoHHas 06JiMranys ¢ NOCTOSIHHBIM (QUKCUPOBAaHHBIM) KYIIOHOM;
"V" - KynoHHas 06Mranus c nepeMeHHbIM KYTOHOM;

"E" — 6uprkeBble 06IHUraluY;

A PEIIO paspajg X3 ucnosb3yeTcs A 0603HaYeHUs UAEHTUPHUKATOPA KOP3UHbI
LleHHBIX OyMar.

Paspsan X4 - nopsAAKoBbIA HOMep BBINYCKA LIEHHBIX 6yMar JAJUHON He 6oJjiee Tpex
3HakoB. [lna uncrpymenTa PEIIO pa3psj ucnosnb3yeTtcs A ykasanusa cpoka PEIIO.

Paspsan X5 - fonosHuTeNbHBIN eHTHUKATOD (pe3epBHbIi paspsa).

[lpuMeyanue: YKasaHHbIA B 1. 3.3. IOPAJLOK NPUCBOEHHUS KO/OB /ISl LIeHHbIX 6yMar
He pacnpoCcTpaHseTCAd Ha TOoCyAapCTBEHHble LleHHble OyMard, LieHHble 6yMaru
banka Poccuy, neHHble 6ymMary cy6bekToB PO 1 MyHUIMTIAbHBIX 06pa30BaHui, a
TaKXe Ha LieHHble 6yMard, NpUpaBHEHHble K HUM. B aToM ciyyae KoJ LieHHOH
GyMard COOTBETCTBYeT rOCyAapCTBEHHOMY DPErMCTPAaLMOHHOMY HOMEpY BBINyCKa
LleHHO! OyMard.

3.4. Hymepauus BbIYCKOB LIeHHbIX OyMar JOJDKHA COOTBETCTBOBATb HyMepaluu
BBIMYCKOB LIEHHbIX OyMar, IpHCcBauBaeMoN YIIOJTHOMOYEHHBIM OPTaHOM.

3.5. B Cexkuuu MKP o6pamaroTcst BupeBble HHCTPYMEHTbI, KOTOPbIM MpPHCBAaUBaeTCs
KOJ B CJle[yI0lleM MopsaaKe:
e /[lna eno3UTHBIX/KpeAUTHBIX TOPTOB:

X1-X2-X3-X4-X5-X6
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Paspsaz X1 -BuJ GYHAHCOBOr0 MHCTPYMEHTA 3arJlaBHbIMU GYKBaMU:
"D" - 1eno3uThIy;
"C" - KpeAUTHBIY;

Paspan X2 - cokpallleHHOe YCJOBHOe HauMeHOBaHHe WHuIMaTOpa TOProB
(ToproBoro cermMeHTa) 3arsiaBHbIMU OyKBaMH JIATUHCKOTO ajipaBUTa.

Paspan X3 - napaMeTpbl BupxeBoro MHCTpyMeHTa IUbpaMu AJHHON He GoJee
YeTbIpeX 3HaKOB.

Paspsaj X4 - napameTp BrpeBoro MHCTPYMeHTa YKa3bIBAONMH Ha BU/J I0r0OBOpa:
"S" - CpOYHBIH;

"K" - KOMGHMHUPOBaHHbIH (C 0COOBIMH YCIOBUSIMH );

"V" - 1o BocTpe6oBaHus;

Paspsaj X5 - napameTp bup:xeBoro HHCTpyMeHTa YKa3bIBAIOLIMI Ha CPOK AEeHCTBUA
Jl0roBOpa JAJIMHHOM He 60Jiee YeThbIpeX 3HaKOB.

Paspap X6 - nonosiHuTeIbHBIN UeHTUGUKATOD (pe3epBHBIN pa3psy).
B CBP o6pamaroTcs ciesywoue brupxeBble HHCTPYMEHTHI:

USD_TOD - posnnap CIIA 3a poccuiickue py6Jiv ¢ JaTOH UCIIOJTHEHUS CAEJIKH B JIeHb
ee 3aKJIIOYEHHUS;

USD_TOM - posnap CIIA 3a poccuiickue pyoJid C JaTOH HCIOJHEHUS CAEJKH B
CJIeJyI0LIMH TOProBbIH ZieHb I0CJIe JHS ee 3aKJII0YeHHUs];

EUR_TOD - eBpo 3a poccuiickhe py6Jid C AATOU HCIOJHEHHUS CAEJNKU B JeHb ee
3aKJIIOYeHUSs;

EUR_TOM - eBpo 3a poccuiickue pyobJiy ¢ JaTOW UCIOJHEHHUS CLAEJIKU B CeAYIONIHN
TOPTOBBIH JIeHb N0CJIe JHS ee 3aKJIHYeHHUS.

l'lopﬂ,zmlc onpeaesJieHUuA TOYHOCTH IIeHbI 3aABKH

ToyHoCTb 1eHBbl 3adBKM  ycTaHaBauBaeTcsd Cnenudukanued  bBupkeBoro
WHCTPYMEHTA.

[leHa aKIMM ¥ MHBECTHULIMOHHOTO Masl BbIpaXkeHa B €JUHUIAX BaJIOThl PACYETOB 110
JIAHHOMY BUP)KeBOMY UHCTPYMEHTY.

lleHa ob6sMranuy BelpakaeTcs B IPOLIEHTAX OT HOMUHAJbHOM CTOMMOCTH.
[ena PEIIO, xpefuTa 1 fleno3uTa Bblpa)kaeTcs B IPOIeHTaX I'OI0BLIX.

5. Nopapok onpeaeseHus Npese/I0B H3MEHEHHS I|eH 3aABOK

a1

5.2.

Hpe,quI HM3MEHEHHA LEeHbl - MAKCHMaJIbHO [JOINYCTHMOE€ H3MEHEeHHEe LEHbI
BI/I]I))KEBOFO HHCTPpYMEHTa 3a OAHY TOPrOoBYIO CECCHIO, YCTaHABJIMBAETCA C LEeJbHO
HenoNyleHud NoTepb AJid YYaCTHHKOB TOProB BCJIeACTBUE MOAAYU OIIHNOOYHbIX
3aABOK.

Bupxa BlpaBe ycTaHaB/JHMBaTb BbIpaKeHHbIH B IPOLIEHTHOM OTHOLIEHHU pa3Mep
npeseJJbHOr0 OTKJIOHEHUs LeHbl 3asBKH, JOCTUTHYTOH B pe3yJibTaTe TOPros, OT
BEJIMYMHbI L€Hbl 3aKpbITUA [JJs JaHHOTO DBUpXeBOTO MHCTPYMEHTAa. 3asiBKU
Yy4aCTHUKOB TOProB, B KOTODPbIX 3HayeHHe IeHbl BBbIXOJUT 3a TI'PaHHUIIbI
yCTaHOBJIEHHOTO bBupxel npefesbHOT0 OTKJOHeHHs, CUCTeMOH TOProB He
IPUHUMAIOTCS.
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5.3. Pa3Mep NNpeAeJbHOTO OTKJIOHEHHA LEeHbl 3adBKH IIO AONYILIEeHHbIM K TOpramM B

Cexuuy DBupxeBbIM MHCTDyMeHTaM YycTaHaBJauBaeTcss Crnenudukanumei s
Kax/,0ro bupxeBoro UHCTpyMeHTa:
AJI aKLMH, BXOAALIUX B UHAEKCHBIN cucoK +10% OT LieHbl 3aKPbITHS;
JJI KLU, He BXOJAIMX B UHEKCHBIN CIUCOK +15% OT LieHbI 3aKphITHS;
AJ1 obauranuil - +5% OT LleHbl 3aKPbITHS;
JUIST UHBECTHLIMOHHBIX IaeB IaeBblX UHBECTHULHOHHBIX GOHZ0B +10% OT LieHbI
3aKpPbITHS;
A1 bupxeBbIX UHCTPYMeHTOB, obpamammuxci B CBP +3% oT BeJMYUHBI
pacyeTHOro Kypca ycTaHaBJIMBaeMoro bupixen;
AJid  BUpXeBbIX MHCTPYMEHTOB o6pawatounuxca B Cexkuuu MKP -  He
yCTaHaBJUBAETCs.

54. B cjaydae, eCJid IpUHUMaeMad B Ka4yeCTBe 0asbl AJId pacdyeTa IpeaesioB H3MeHEHUS

5.5.

5.6.

5.7.

IeHbl BHUpXeBOro MHCTPYMeHTa LieHa 3aKpbITUS OTCYTCTBYET, B KayecTBe 6a3bl
NPUHHMAaeTCA 3Ha4yeHHe LeHbl DBHpXeBOro WHCTPYMeHTa Ha OUPKEBOM WJIM
BHEOMPIXKEBOM DBIHKE, IJle Ha JaTy IpeJie/loB U3MEeHEeHHs lleH 3agBOK,060pOT II0
3TOMyBHpKeBOMY HHCTPYMEHTY 6bLJI MAKCUMaJbHbIM.

B ciyyae, ecniu Ha Jpyrux OUpKeBbIX WJIM BHEOHPIKEBBIX PBbIHKAaX Ha JaTy
yCTaHOBJIEHMS NIPe/leJIOB U3MeHEeHHUs 1leHbl He ObLJIO 3aPErHCTPUPOBAHO CAEJIOK, TO
B KayecTBe 6asbl NpUHMMaeTCs CpeJjHee 3HAYeHHE N0 KOTHPOBKaM Ha GUPMKEBOM
UJIU BHEOHPIKEBOM PBbIHKE.

B cnyyae, ecqn ycraHoBJIeHHble Brpiel JIUMUTBI U3MEHEHUS LIEHbI HE OTpaXkaroT
TEeKyILllell pbIHOYHOM CHUTyaluu, Bupa ycTaHaB/JMBaeT HOBOe 3HaYyeHHEe JIMMUTOB
MCXO/JS U3 TEKYIIUX LIeH 3as1BOK.

HoBble 3HayeHHs JMMUTOB U3MEHEHHS L[€H ONEPAaTHUBHO AOBOAATCHA L0 CBEJEeHHUS
Yy4aCTHMKOB TOPIoOB IyTeM Nnoja4yu MakjepoM 00'bsiBIeHUs JJis1 YYaCTHUKOB TOPTOB.



